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Index Value Return

Currency
8-Nov | 8-Oct | 8-Nov | 8-Oct YTD

Credit Suisse/Tremont

USD 351.2 | 366.39 | -4.15% |-6.30% | -19.04%
Hedge Fund Index

Convertible Arbitrage USD |[223.82 | 228.1 |-1.88% |-12.59%| -30.92%
Dedicated Short Bias UsD 90.46 | 87.79 | 3.04% | 9.66% | 16.83%
Emerging Markets USD 263.92 | 268.95 | -1.87% |-13.63%| -30.56%
Equity Market Neutral | USD | 224.54 | 377.08 [-40.45%| -1.83% | -40.56%
Livent Driven USD [ 400.56 | 413.85 | -3.21% | -5.09% | -16.69%
Distressed USD | 463.96 | 488.38 | -5.00% | -5.66% | -18.41%
Multi-Strategy USD | 372.86 | 381.13 | -2.17% | -4.77% | -15.83%
Risk Arbitrage USD 273.26 | 273.31 | -0.02% | -3.06% | -4.79%
Fixed Income Arbitrage| USD 168.13 | 178.11 | -5.60% |-14.04%]| -28.24%
Global Macro USD 576.3 | 567.56 | 1.54% | -5.13% | -5.67%
Long/Short Equity USsD 397.78 | 403.48 | -1.41% | -7.13% | -20.60%
Managed Futures USD 277.61 | 268.96 | 3.22% | 4.96% 15.59%
Multi-Strategy USD | 280.04 | 293.63 | -4.63% | -6.94% | -22.45%

2008/12/16 Source: Credit Swisse Tremont Hedge Index
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